Cd cau danh muc thang
1/2022

VN30 Index

Trong ky cd cdu danh muc thang 1/2022, SAB va PNJ s& bi loai khéi danh muc
chi sd VN30 Index do khéng dat ty l€ yéu cau vé thanh khoan, SHB va SSB dudc
du kién sé& thay thé hai ma trén. Cu thé, gia tri giao dich khdp |énh ctia PNJ va
SAB chi dat [an lugt 51 ty dong va 23.4 ty dong trong nam 2021, rdi khoi top 50
c6 phiéu cé gia tri giao dich nhiéu nhat trong ré6 VNALLSHARE. SHB va SSB d3
VUGt qua cac ngan hang khac nhu OCB, MSB, LPB,.... d€ lot vao vi tri thdf 22 va
23 trong danh sach 50 ¢6 phi€u ¢4 vén hoa I8n nhat thi trudng.

Tac dong du kién trong ki review thang 1:
C& phiéu dudc mua vao dang ké: SSI, POW, FPT, VJC, MWG
C6 phiéu bi ban ra dang ké: VPB, ACB, TCB, STB, MBB

VN30 sé cong bé ¢ cdu danh muc quy 1 cta chi sé vao ngay 17/1/2022 va hoan
thanh cd cdu lai danh muc vao ngay 07/02/2021. Ching t6i udc tinh dong tién
tac dong |én cé phi€u dua trén gia tri tai san NAV clia 3 quyj ETF DCVFMVN30,
MAFM VN30 va SSIAM VN30 la 509 triéu USD.
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Bang 1. Du bdo danh muc ¢é phi€u thanh phan chi s6 VN30 Index ki thang 1/2022 (%, ty déng, cé phiéu, s ngay)

Ty trong Ty trong Thay déi Du bao Du bio sé S8 ngay

Thém/ hién tai mdi ty trong dongtién lugng ¢ phiéu giao dich

M3 c6 phiéu Loai (%) (%) (%) (ty dong) (c6 phiéu) ( TB phién)

1 SSI 2.47% 9.04% 6.57% 764.01 14,524,920 0.78

2 POW 0.55% 1.59% 1.04% 120.80 6,922,613 0.22

3 FPT 5.13% 10.00% 4.87% 566.22 6,049,377 3.56

4 HPG 7.87% 10.00% 2.13% 247.65 5,419,022 0.28

5 BVH 0.22% 2.78% 2.56% 298.02 5,408,623 5.82

6 SHB Thém 0.00% 0.95% 0.95% 110.17 5,124,073 0.39

7 MWG 4.21% 10.00% 5.79% 673.19 5,012,566 4.08

8 vJC 2.47% 7.30% 4.83% 561.24 4,454,254 5.55

9 SSB Thém 0.00% 0.98% 0.98% 113.76 2,525,098 1.12

10 GVR 0.43% 1.15% 0.72% 83.82 2,265,448 0.73
11 PLX 0.42% 1.33% 0.91% 106.26 1,967,763 1.63
12 MSN 6.04% 8.90% 2.86% 332.85 1,940,845 0.49
13 VNM 5.01% 6.10% 1.09% 126.40 1,481,839 0.73
14 GAS 0.76% 1.80% 1.04% 121.46 1,252,199 141
15 BID 0.55% 0.66% 0.11% 12.51 353,441 0.20
16 KDH 1.63% 1.46% -0.17% (20.20) (387,665) 0.17
17 PDR 1.48% 0.90% -0.58% (67.57) (715,800) 0.15
18 VRE 1.55% 1.17% -0.38% (43.98)  (1,441,906) 0.19
19 VCB 2.76% 1.70% -1.06% (122.87) (1,567,256) 1.35
20 NVL 4.06% 2.82% -1.24% (144.56)  (1,675,130) 0.37
21 cTG 1.72% 1.04% -0.68% (78.61)  (2,325,690) 0.28
22 VHM 6.07% 4.29% -1.78% (206.85) (2,534,875) 0.30
23 VIC 7.44% 4.37% -3.07% (357.46)  (3,762,695) 1.07
24 TPB 2.87% 0.65% 2.22% (258.00)  (6,331,382) 1.03
25 HDB 3.00% 0.78% -2.22% (257.70) (8,421,585) 1.38
26 STB 3.82% 1.06% 2.76% (321.39)  (10,537,320) 0.65
27 MBB 4.23% 1.18% -3.05% (354.12)  (12,447,116) 1.48
28 TCB 7.92% 2.54% -5.38% (625.22)  (12,681,970) 1.22
29 ACB 5.58% 1.43% -4.15% (482.56)  (14,234,751) 3.07
30 VPB 7.21% 2.02% -5.19% (603.11)  (17,037,087) 0.95
31 SAB Loai 0.58% 0.00% -0.58% (67.44) (452,888) 2.41
32 PNJ Loai 1.09% 0.00% -1.09% (126.73)  (1,370,069) 2.02

Luu y: Day chi la danh muc duy ki€n theo kich ban nhiéu kha nang xay ra nhat va dugc udc tinh dya trén mUc gid déng clia ngay 30/12/2021. S6 ngay giao dich dudc tinh dya
trén gid tri giao dich khdp [&nh trung binh 20 phién giao dich gan nhat cla cé phiéu.
Ngudn: HOSE, KB Securities Vietnam
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Hé théng khuyén nghi

Hé théng khuyén nghi dau tu c8 phiéu

(dua trén ky vong tang gia tuyét di trong 6 thang tdi)

Mua: N3m gitl: Bén:
+15% hodc cao hon trong khoang +15% va -15% -15% hodc thap han

Hé th&ng khuyén nghi dau tu nganh

(dua trén ky vong tang gia tuyét dai trong 6 thang tdi)
Kha quan: Trung lap:

Vugt tréi hon thi trudng Phu hgp thi trudng

Kém kha quan:
Kém han thj trudng

Y kién trong bao cdo nay phan 4nh danh gia chuyén mén ctia (cac) chuyén vién
phan tich ké tit ngay phat hanh va dya trén thdng tin va dif liéu thu dugc tif cac
ngudn ma KBSV cho la dang tin cay. KBSV khdng tuyén bé rang thong tin va dit liéu
[a chinh xac hodc day du va cac quan diém dudc trinh bay trong bdo cdo nay c6 thé
thay d6i ma khdng can théng bao trudc. Khich hang nén déc lap xem xét cac
trudng hdp va muc tiéu cu thé cta riéng minh va tu chiu trach nhiém vé cic quyét
dinh dau tu ciia minh va chiing tdi s& khéng cé trach nhiém dai véi cac khoan dau
tu hodc két qua ctia ching. Nhiing tai liéu nay [a ban quyén clia KBSV va khong
dugc sao chép, phan phdi lai hodc stta d6i ma khdng c6 sy dong y trudc bang van
ban ctia KBSV. Nhan xét va quan diém trong bdo cdo nay cé tinh chat chung va chi
nham muc dich tham khao va khéng dudc phép st dung cho bat ky muc dich nao
khac.
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